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 Afsin Sahin 

Curriculum Vitae 
 

    

    

 

Current Position and Professional Academic Background 
 

April, 03, 13 - present 
Associate Professor of Economics (with tenure), Department of Banking, School of 

Banking and Insurance, Gazi University, Ankara, Turkey. 

Sep., 27, 12 - Dec. 29, 12 
Visiting Research Scholar, Department of Economics, Andrew Young School of 

Policy Studies, Georgia State University, Atlanta, Georgia, USA. 

May, 10 - April, 13 
Assistant Professor, Department of Banking, School of Banking and Insurance, 

Gazi University, Ankara, Turkey. 

 

Education and Degrees 
 

March, 27, 12 

“Doçent” 

Associate Professor 

of Economics 

Inter-University Council, Ankara, Turkey. 

Sep., 06 - July, 08 
Philosophy Degree 

Dissertation Period  

Selcuk University, Economics, Konya, Turkey 

Thesis Title: “Sectoral Inflation Persistency Analysis on CPI 

and WPI in Turkey” (Supported by Scientific Research 

Programme, Project No. 08203002) 

Sep., 04 - Sep., 06 
Philosophy Degree 

Lesson Period 
Marmara University, Economics, Istanbul, Turkey  

Sep., 02 - Aug., 04 Master of Arts 

Gazi University, Economics, Ankara, Turkey  

Thesis Title: “The Effects of Foreign Trade on Economic 

Growth” 

Sep., 99 - July, 02 Bachelor of Arts 
Ihsan Dogramaci Bilkent University, Economics, Ankara, 

Turkey  

Sep., 96 - Jun., 15, 99 High School 
Istanbul Ataturk Fen Lisesi (Istanbul Atatürk Science High 

School), Istanbul, Turkey  

Sept., 92 - Jun., 96 Middle High School American Collegiate Institute (ACI), Izmir, Turkey  

 

Main Research Interests 
 

Macroeconomics, Monetary Economics, Applied Econometrics. 

 

Languages 
 

English (fluent), Turkish (native). 

 

 

 

 

 

 

 

Selected Publications 

 
“Short and Long-Run Effects of Exchange Rate on Stock Price Index: An Application to the Fragile 

Five Countries by Smooth Transition Regression Error Correction Model”. Ege Academic Review, 

Vol. 16, No. 2, 2016: 1-43. 
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“Estimating Money Demand Function Using Threshold Vector Autoregressive Model for the Turkish 

Economy” (in Turkish), Bankacilar Dergisi, Vol. 26, No. 94, 2015: 3-24.   

 

*“Effectiveness of Reserve Option Mechanism as a Macroeconomic Prudential Tool: Evidence from 

Turkey”. (with Burak Dogan and Hakan Berument), Applied Economics, Vol. 47, No. 56, 2015: 6075-

6087. 

 

“Rethinking Interest Rate Volatility as a Macroprudential Policy Tool” (with Burak Dogan and Hakan 

Berument), Middle East Development Journal, Vol. 8, No. 1: 109-126. 

 

* “Output-Employment Relationship across Sectors: A Long- versus Short-Run Perspective”, with 

Aysit Tansel and Hakan Berument), Bulletin of Economic Research, Vol. 7, No. 3, 2015: 265-288.  

 

“Effects of Interest Rate on the Macroeconomic Variables under Different Uncertainty Levels: 

Interaction Vector Autoregressive Model Application for Turkey” (with Volkan Ülke) (in Turkish), 

Central Bank Review, Vol. 15, No. 1, 2015: 65-93.  

 

* “The Relative Effects of Crude Oil Price and Exchange Rate on Petroleum Product Prices: Evidence 

from a Set of Northern Mediterranean Countries” (with Serkan Şahin and Hakan Berument), 

Economic Modelling, Vol. 42, October, 2014: 243-249. 

 

“An Overview on the Exchange Rate and Liability Dollarization in Turkey”, (with Göktuğ Şahin), The 

International Journal of Applied Economics and Finance, Vol. 8, No. 3, 2014: 62-81. 

 

“Modelling the Nonlinear Behavior of the Labor Force Participation Rate by STAR Models: An 

Application for Turkey”, (with Sibel Cengiz), International Journal of Economic Sciences and 

Applied Research, Vol. 7, No.1, 2014: 113-127. 

 

“Unemployment by Education Status, Prices and Crime Relationship: Evidence from Turkey”, with 

(Yunus Emre Karamanoglu and Yilmaz Akdi), Güvenlik Bilimleri Dergisi, Vol. 1, May, 2014: 127-

153. 

 

“Estimating Money Demand by a TAR Model: Evidence from Turkey”, Kamu- İş İş Hukuku ve İktisat 

Dergisi (in Turkish), Vol. 13, No. 2, 2013: 35-70. 

 

"Output-Employment Relationship across the Employment Status: Evidence from Turkey" (with 

Hakan Berument and Aysit Tansel), Macroeconomics and Finance in Emerging Market Economies, 

Vol. 7, No. 1, 2014: 99-121. 

 

“The Sources of Transition Probabilities in Turkish Employment Market: An Empirical Evidence for 

Overlapping Individual Data, 2007-2008” (with Gulser Pinar Yilmaz and Yilmaz Akdi), Journal of 

Economic Cooperation and Development,  Vol. 35, 2014: 23-46. 

 

"Comparison of the Main Macroeconomic Indicators for the High-Income OECD Countries with Area 

Biplot Method", (with Baris Alkan, Cemal Atakan), International Journal of Statistics and Economics, 

Vol. 9, No. A12, 2012: 13-33. 

   

* "The Real Exchange Rate and the Employment Market: Evidence for Turkey by Panel Cointegration 

Analysis" (with Sibel Cengiz), African Journal of Business Management, Vol. 5, No. 14, 2011: 5845-

5854. 

 

* “An Identification of Monetary Policy Disturbances Using Non-borrowed Reserves for a Small-

Open Economy: Turkey” (with Hakan Berument and Selahattin Togay), Open Economies Review, 

Vol. 22, No. 4, 2011: 649-667. 
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* “Seasonality in Inflation Volatility: Evidence from Turkey” (with Hakan Berument), Journal of 

Applied Economics, Vol. 13, No. 1, 2010: 39-65. 

 

* “The Index of Prices Received by the Farmers and, its Relationship to Aggregate Price Indices and 

the Exchange Rate”, (with Yılmaz Akdi), İktisat, İşletme ve Finans, Year: 21, Issue: 252, 2007:116-

126. (In Turkish).   

 

“The Choice of Monetary Policy Tool(s) and Relative Price Variability: Evidence from Turkey” (with 

Hakan Berument and Bedriye Saracoglu), Journal of Applied Sciences, Vol. 9, No. 12 2009 : 2238-

2246.   

 

“An Investigation of Inflation Persistency in Frequency-Domain: An Evidence from Turkey”, Kamu-İş 

İş Hukuku ve İktisat Dergisi, Vol. 10, No. 4, 2009: 1-20. (In Turkish). 

 

“Estimation Sectoral Inflation Persistency in Time-Domain: An Application for Turkey”, Finans 

Politik ve Ekonomik Yorumlar, 2009, Vol. 46, No. 537: 25-40. (In Turkish).   

 

“Relationship between Trade Openness Ratio and Aggregate Output: An Application on Turkey 

(1989-2008)” (in Turkish), Ekev Academic Review, Year: 13, Vol. 39, Spring, 2009: 1-18. (In 

Turkish). 

 

“Cointegration Relationship between the Two Sides of the Electric Energy Sector” (with Yilmaz Akdi 

and Cemal Atakan), Selcuk Journal of Applied Mathematics, Vol. 9, No. 2, 2008: 65-72. 

 

“An Investigation on the Shuttle Trade Dynamics of a Small-Open-Economy” (with Yilmaz Akdi and 

Cemal Atakan), International Journal of Economic Sciences and Applied Research, Vol. 1, No.2, 

December, 2008: 1-12. 

 

“Day of the Week Effect on Foreign Exchange Market Volatility: Evidence from Turkey”, (with 

Hakan Berument and Nejat Coskun), Research in International Business and Finance ,Volume 21, 

Issue 1 , January 2007: 87-97.  

 

Published Refereed Conference Presentations 
 

“Estimating Money Demand Function under Uncertainty by Smooth Transition Regression Model”. 

Paper presented by Afsin Sahin at 6
th
 Annual International Conference on Mediterranean Studies, 26-

29 March 2013, Athens, Greece. Supported by Gazi University Research Programme, Project No. 

53/2012-01. Abstract Book, Athens, ATINER: ISBN: 978-960-9549-44-8. 

 

 “Financial Stability and Macroprudential Policies”. (in Turkish). 21. Yüzyılda Türkiye'de Sosyal 

Bilimler ve Toplum Sorunları Sempozyumu, 19-21 Mart 2013, Ankara Üniversitesi Rektörlüğü, 100. 

Yıl Salonu, Ankara. Published in Ankara University Publications (Ankara Üniversitesi Yayınları) No. 

393, December, 2013: 219-252. 

 

“The Role of the Short-Run Interest Rate for Managing Expectations: Time Series Evidence from 

Turkey, 2001-2009” (with Göktuğ Şahin, Serdar Altınok, Afsin Sahin), IMAEF-2010, Ioannia 

Meeting on Applied Economics and Finance, June 10-11, 2010. 

International Workshop Presentations  
 

Second Workshop in Macroeconomics and Financial Economics: Financial Crisis, Macroeconomic 

Policies, and Central Banking, East Mediterranean University, Department of Economics in 

Famagusta, May 12-13, 2011.  

 

http://www.iif.com.tr/index.php/iif/article/view/396
http://www.kamu-is.org.tr/dergiler.htm
http://www.kamu-is.org.tr/dergiler.htm
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Openness and Growth Lessons for Transition and Development, Second Joint OEI/APB Summer 

Academy on Central and Eastern Europe: July, 13-17, 2010, Osteuropa-Institut Regensburg and 

Akademie für Politische Bildung Tutzing. 

 
Updated as of September, 19, 2016. 


